E A2kt HAeRERREA TR EE

2024 F5H 12

RS

2024 £ 3 A 31 H

EEEEN: BEFZAESEHEAGRAH
EEEEN: BEBITROERAF
WEEH HE: 20244 4H22H



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

§1 EERR
LA TN 1T 4 SRR T R A AT B R SRR R
TR, T A A M BLSE . WA 5 AR B B AT
HESFERE NPT AT B A PR A R AR AR & S FIRE, T 2024 48 04 7 19 H
ST AR I S8R R B R SR AR, HIE R %A BAAETE
BEBAT R RSP Mk B KR -

l

FEEE I NAVE LS E . iR 50 RN & AL R & 577, EARIESR
G—ERA|
FHE A GH AT AR KEEH XK, B E E/E BB R i N
AT 2 ) e AR FE G R HE S 1 R 15
ARG IS TR E 1T
AEHIE 2024 401 H 01 HigZ 03 H 31 Hik.
§ 2 HE7F= MR
Fe 4 THRR [ 75 22 AR p e | £ I 22 R ke 3K
He TR 019765
HeEET R ELEASEINDED &N
EEEFAEMH 2023 4F 10 H 24 H
T WA 3 4 403 0 e i 10, 005, 245. 37 4
% Hir TE RS 32 0 RS I AT $E N, A Sl T At 72 20 A
SR E A A IR S, st B R e T
HAfE e A 1E .
Er g AFEEIEN E TS e A B 7R 2 A GFAIE
Kk A, TR T2 10 R Gt RS AR &8 5% 7= 1
AU 2 5 G, 3 e e 45 5% bl A SR Y el P & B A1) 5
ROV RERG SE B = Lo g, 0 CRRE AR UG 7K P AR R R e 1
Femb B, R A R E .
Ml &5 bl s e v FRIE [ Ak 25 A 48 B0 3 Fx80%+H1E A= 45 Bl 25 %
*5%+HH 5 S A RN 25 K % 15%
XS WAL 2 4RI ARIEG NG EERI L 4, LT 25 AN T XU v 1 B2
M se. MRS, BEMES . ARSBRE
PR AR PR EE, 55 AHH I R ARG DA S 358 A1 1T 37 1 XSS o
FHEEHN E A7 REESEHARA A
FEFTEN BT AR A A
] 75 22 A 30k [ A e 22 4 | [ 35 22 AP i B A e 22
RIS G4 (2 A l#x%%§:¢h ki,l#xﬁﬁizih L

% 20 k11T



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

GRS S AR IME

019765

019766

T IR T I 7 S 2 < 4 B A

10, 001, 062. 03 1y

4,183. 34 11

§3 XEMFRIFMESHERN

3.1 EEMEKIEH

B NRMIG
. . WEW (202441 A 1 H-2024 43 H 31 H)
B AE e Fp . S .
] 2 22 RV 32 ] A i B2 R e 3 A | [ 7 2 PR it 1) £ i B2 ite X C
LA C s B 25 -211, 358. 82 -81.55
2. A 465, 052. 19 106. 90
3. MY 35 B 4 A7 B A A A ) 0. 0465 0. 0463
4. SR B B = 1 E 9, 685, 178. 90 4, 043. 50
5. AR FE S A B FE 0. 9684 0. 9666

T AW OB R A AR RN HBR s

HAetfe N CORE 2 a2 shiieas)

TIBRA R B JE AR, AR A ) © e i A 2 S A2 sh il as o
b A A0 L N DR SR S DN B S R 1 5 A AN A DR S NN T L 6 <

&TProET .

3.2 EEHERIN

3.2.1 B MBUHER KR &I 5 RIS B A e R i R

I 73 22 PR e [ A IR ER ke 3 A

Mk g b Sk v
‘ TR K R b ML &5 bl 3 S e o
e [REEKEO » Wi EhrEZ @ O—06 @—®
HZQ I EnESE)
@
HE=AH 5. 04% 1. 32% 2.22% 0. 98% 2. 82% 0. 34%
H3E4 5
-3. 16% 1. 08% 3. 14% 0. 80% —6. 30% 0. 28%
ERER S
[ 75 2z PRl e [ A i 52 Ak =X C
Mk g b Sk v
‘ TR K R b ML 45 b 3 S e o
e  [REEKEO » Wi EhrEZ @ O—06 @—®
=0 I ERESE)
@
HFE=1HA 4. 92% 1. 32% 2. 22% 0. 98% 2. 70% 0. 34%
H3E4 5 -3. 34% 1. 08% 3. 14% 0. 80% —6. 48% 0. 28%

Ed

Ry




I 55 22 AR ik |l A iR 2 k3 2024 4258

1 ARG

3.2.2 BEEAFAARURES RIHFENKRED EHE RS HRE A R
R R

] A2 B TC 3 B O R SR B AR S A SR 3 T MY IS S 5 TR A e A0 HUAS OB O SR HE 6 5 SR

2. 00%

_12

HrxHOE

00%

00%
00%

00%
00%
00%
00%

__ oy \ ~
T S
00% N .’

. 00%
. 00%

2023-12-03
2023-12-19
2024-01-20

2024-02-13
2024-02-21
2024-02-29

1|2023-10-24
2023-11-01
2023-11-09
2023-11-17
2023-11-25
2023-12-1
2023-12-27
2024-01-04
2024—01—12
2024-01-28
2024-02-05

2024-03-16
2024-03-31

—EFRFEREETRELREXARITREBKE — I_Iiﬁ:ﬁfxﬁl_lﬁ‘ﬂx—.—kt‘tﬁ?ﬁl

JH 2024-03-08

EF| 2024-03-24

ﬁrr
&

] A2 BT 3 B i AR SR S AR s C B o3 T M -1 S 55 T A e 205 B AR B SR O SR HE 6 55 S 08

2. 00%

~12

HrxHOE

00%

00%
00%
00%
00%
00%

i
%8
IEi
o

et

7YY

N “v‘/-'_

}(2023-10-24
2023-11-01
2023-11-09
2023-11-17
2023-11-25
2023-12-03
2023-12-11
2023-12-19
2023-12-27
2024-01-04
2024—01—12
2024-01-20
2024-01-28
2024-02-05
2024-02-13
2024-02-21
2024-02-29

2024-03-16

|— EFRFEARETRFELENCRITFEIGKE — EFREMIEE

Bl

EERELRACE TS

m 2024-03-08
EF| 2024-03-24
— 2024-03-31

ﬁrr
&

T AREREEFRAEME Y2023 4 10 A 24 H, #RAREMEE

EFERE, BiEeaR

B HIE 6 AN H WA R BTG FLPI T & 2 e [ Ok TR B vE BN B B2 PR B iR A7 R 205
EREHIRA L SR S ARE R . Em HDY 2023 45 10 A 24 H & 2024 4 03 A 31 Ho

3.3

FHAehfEdz
T

p=i
o
p=i




I 77 2 PR i [ A ST A 5 2024 SR 1 TR

§4 BEANWME

4.1 RELE (RESLHE/NA) FHi

FEARFE G R HE G2 IR | S5 Mol

u}
s | FEEY | BEAM | ER

!

fiid. 2015 4F 5 H-2019 4F 4 HiA{E4ex
I G P A PR A 7] G @A T LA 5T 5

o A4 1| 2023 4F 10 A B g B AFEFL. 2019 4F 4 A E %%
G| 241 DRI G BRAT PR R ST RBAERT 7E 54 - B
[ 75 2 PR 346 ] A S22 e e

BRI GRE LI,

E: AERHPOAR GG FAERH . RS SCEMTI P& GIESF A 533K E B )
2 HIAHRME -

4.2 BRI A A EE S E M ST 15 L A B

WE AN, AESEHN T QEFRGTEEIER). (EFF 2ROk FE AR
ROEFUEFF R R it G A ) A SGEEHE RS, AEWSETE. B
Il K = b P e (B8 g N d Sy ket | )Y g B 3 i o B e G TER RS N SN
ML AN, REGEIEGEE M, AR B A [R5 5 5L 540 A
FFA NFIZR 4T -

4.3 APRGERHEH

4.3.1 NP G ERHITER
WA AN, ARESEH IR HAT 7 GEFREESE A AT 5 g S
BOLY A | E A AR SRR . ARG, NEEREREEF RIALNF

4.3.2 REZHTAREHHHA

RN, AT R A A R HN R I G AR I R A AT N BA
FAEFT AR A G Z 50385 Bt A JF 5a 0t 7] H S 28 5 AS D (R #3028 5 B it
ZUESF 2 H A R 1 5% 5 I «

4.4 5N E SRR B RENIE S Hr
—FELCR, WindedlEis, Tl BREhECIL, AT RS R S 2 BT
S LR . AR, BE . A . BRAEE AT AN IRAEN A Bk AL TR

& 57 3t 117



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

BB - BN, PR e VR U R &, BOSBECE 1870 s S AT B i
B R o HEANECE 1 AR5 77, AT VRS AT I SRR AR i e e

JR RN B AR 2 YERF LUBE WP R G, 2T MR, JHELT A
WM, BRI E T ZE . RIS, S E SRS BT IR A T AR
TR AR . RS2 TR ENTT R, EESE R TR B 5.

4.5 MEHANESHLSERIR

AR AR SR [ 2 AR AR e T A i SR Ak 2 A JE ey BB 0. 9684 T, A<
5 B S A I K 3N 5. 04%; B AR 5 WK Bl 2 22 R Bl A 2t =X
C R ALFE Y 0. 9666 TT, AR HIHE G AU EN KN 4. 92%; Stk #E
I 2 6 H 2. 22%.

4.6 MEMAESRE ANBEE ST EHE i Y
T

5 BEAGHKE

5.1 MEMREEH~HEHR

P i H & o A BB ()
1| B 9, 103, 239. 00 87. 19
Hrpe 9, 103, 239. 00 87. 19

2 | EeHE - -
fi] 52 A 2 43 - —
Hr: fiigr - —
BEPE CRFUE SR - —

4| & EEE - -
5 %l%@f TH T . -
6 | KNIRE G T - —
o SR [R0 0 1) SN IR A 4 % - -
AT H &G 628, 907. 03 6. 02
HoAh 7= 708, 812. 22 6. 79
&t 10, 440, 958. 25 100. 00

5.2 MEMRETIL R B R BTAE

5.2.1 MEMIREATIL A REFARE R B A
AR GRIES| NRAE o) I B B AHE EL ] (%)
ARG B il - -




I 77 2 PR i [ A ST A 5 2024 SR 1 TR

KA

il gl

5, 364, 272.

00 95.

LT 30 IR BOR A A R

jesn4

200, 072.

R AT

290, 400.

ALEIEk . A REAIREOLY

A R ROl

15 BB AR BHER RS

301, 600.

SR

2, 114, 338.

Bt el

601, 177.

A G 55 e 55l

FBHERT A AR 55k

231, 380.

KA SRR 2 P st i

FE R MRS BB AR AR 55

E

TPHRHSTAE

A RE RS

n| "o |v|lolzlslrclmR|l9|H|lE|e@TD|IOD|IOO|™=

=
éﬂi =

it

9, 103, 239.

00 93.

5.2.2 MEMREBATI o REBBREBR B RERRAS

ANH AR IR AR B BEE B -

5.3 & MIREA RN E SES T 1#E G EF RN+ 2R E R A

e | A EAR ([ HE B | ARE O | HEETEFEHERE] (9
1 600482 W E ) 30, 000 608, 700. 00 6. 28
2 000625 K2R E 30, 000 504, 000. 00 5. 20
3 600418 LR 28, 000 461, 720. 00 4,77
4 601881 HH ] AR 38, 000 455, 240. 00 4. 70
5 600685 TR 55 16, 500 428, 835. 00 4.43
6 002142 TR ERAT 20, 000 412, 600. 00 4. 26
7 000425 GRIN 64, 400 409, 584. 00 4.23
8 601336 TR RIS 13, 000 387, 660. 00 4.00
9 000807 PRGN gl 27, 600 380, 880. 00 3.93
10 601688 HFRIESF 26, 800 376, 272. 00 3.88

5.4 MEMREF S MM RN GFREAE
AR EAME AR RFFAH 7.

5.5 & MIRIEA R E HES T 1#E BN EF R I A RS S B 4
AFE AR WIRAR R 657

E)

Eas

110




I 77 2 PR i [ A ST A 5 2024 SR 1 TR

5.6 FHIRIEA RME G E & T 3B E B RN HERF BRI+ 48 B SCRRE S L5
R
ARSI AR IR AR B SCFFIESR -

5.7 MEMARILA RNE A EE T E LI/ AT T4 SR R 5 940
AREAME AR EIR

5.8 & MR A M E G ES B 1#E LI/ RRT T A BGES B 40
A AR T HIARARFFAPOER

5.9 MEMAKRAR SR ENRIBHI LR ZIE LU
AIE AR IR AR R IR dE 01 62

5.10 MEHRAES BTN BEFHRZ HH RN
ANH G AR T IR AR R B UL

5.11 BBRHAESREMRE

5.11.1 AEEHRHH +LZIEFRRITERAHR T HIMRER TR FE, =
FEREREG DA —FAZRATTER. LTKHE

ARG BRI RT T A UETR R AT BT, ZEITEREERRM AR AR Hiie
N5 RIS I 0y PR 2w AE i 2 i) R — 65 P9 8 32 23t 7 B SVE BT IO AL T SEZRIE
TR R~ =] T BCRAT IR AT BR 2 R AE IR G 1) H I — 4 A 8 52 38 [ X AN A
ALt SERUETFB A IR AT Frie N AR ORISR A7 BR 2w AE 40 & G 1) H A — 42

Wz 2 E N RERIT 20 AT AL ST T IEAT I B IR = e NG RIS A A7
PR 2w AE AR 75 i 1) A — 4 P B 52 31 B R < B BELUS R MR R R A s T
BATB A A PR AT B N3 ORISR 00 A7 R 2 =) AEA0 5 G i) L T — 5 A 1 52 BIER IR
Iy JRIIAR T s T BARAT B4 A PR FAE A T ] AT — 4 N E A2 2T (E S A 2
BT AL B N ORI I 43 A R 2 w3 o 2 i) I i — 6 Py 5 52 1) 6 o < i e
EHERIAETT; Bt N ORI B A IR 2> =] E 3 2 i) R — 68 P31 52 21 [ 2K
B E LS R T R REIAL T Wt NTF ORISR AR A PR 2 RIAE AR 5 G 1) H BT — 4F
N 52 B LR MALTT s AP B ARTAIE SR e 0 A PR R AR 5 il H AT 45 A 88 32 203t 5
R B = A AT s B AR T 55 AR AT BR 28 = AEAR 5 G 1) H R — 42 A 8 52 BARYIRIE S 22
GyFTEAE T rh AR UE S BB A IR 2 )R i 2 i) R — £ P 8 32 SIRIE M 2 20 SR 1

% 08U JL 11l



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

R v R GRAITE 25 R 26 ) 7 25 ) I T — 4 P 82 5% 0 o A BRARAT b
B TR A AT IR 7R St T — 1 89 2 B IR A

AR G b AT RO 5T 5 B8 R P A A S B L B B e
FIROBER . bk Sh, AR BV 1 EL AT 46 6 2 0 AT P A 0 A B
WBIISLRAE, BAEIR S i) AT 4R B AT AT

5.11.2 ZEEREMI T ZRERTENEE S RAMENEILRE
S G RBTHT A B A e R SR BV

5.11.3 HABBEF=HI AL

5 R &% )

A7 H AR IE 4 3,610. 26
N SCHIE 5597 B K 705, 201. 96
YT F -
SR 2, -
JSLHS HR R -
FoAth R -
Ry ol -
FHoAth -
it 708, 812. 22

5. 11. 4 REWIREFA AL T H B K T R 5 A 40
AT AR T IR AR FFAT b T 58 I ) m] e e f5i 0%

o}
di

O |0 || |O1 | |||+~

5.11.5 MEHRA+4 BE P AERE R FRIF O 5
AT AR T IR A1 44 I 52 vh AN A7 AR 32 BR A S D«

5.11.6 #EA SRS MHEKFHA S FHIR I
WY IR, 3T A5 S vE T 8] o) REAFAE R 22

§ 6 JFAEEHHRSN

B
T A 2 R EA R R | B 2R E A 5
XA Rig= C
i T ST A B A 10, 001, 006. 53 1,077. 04
% 25 1 3 ] 5 4 Y g 40 77. 39 4,092. 45
U T ) 35 4 U B ] 47 AT 21. 89 986. 15
i T S0 I [B] 2 5 2 AR S A A (03 B0 - -

#
O
=
b
=1



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

UL =T )

o T T A I < 0 90 i 0

10, 001, 062. 03

4, 183. 34

T R T P T 4 R U3 A 21 R PR BT RN N AR AL, i S [ 473 AR e e

$7 REEHEANZHERRERHALZSHML

7.1 ZEEEAFHEFESHBRIHER

LR DA il

i H

[l 5 2 AR ik A B 22 K
A

[ 5 2 AR ik B A B 2R &
R C

T W E A A S 0 3

10, 000, 000. 00

5 ST 18] SN/ FR O S A7 0

57 YT 18] ST b /08 [ A A7

A AR E B A AR e 03

10, 000, 000. 00

e T I R FF AT 19 AR 32 < 0 000 2 2

ity (%)

99. 95

7.2 ZEEBENZHER RSB ELEST 5 WA
ARG MW R E B ARIZHE A R e A e,

§ 8 MEHIRREAREERERERFA NN

=i
Im

ESRERGEIISE

FEA G i
B B(%)

FAEG UL

R ACHY A e
B R LB (%)

KA EK
WA IR

(10, 000, 000. 00

=
>
i

99. 95|10, 000, 000. 00

99. 95 34

Ao
L

>

B |m o | B
B | mp g mg

hE
4
>

|

Yo,

AoRm S R o B

=2 UNiie -

oS hE

\
/
=~
=

10, 000, 000. 00

op
:‘F

99. 95|10, 000, 000. 00

99. 95 34

§9 RMBRE RN EMERER

9.1 MEMANE—BREFEESHB LA BT 200595

BB

IS I A e M AR S L

IR A RS

Bl

FF | et 3 e |

LiE)

il | e

e e A))

Ed

100 111



I 77 2 PR i [ A ST A 5 2024 SR 1 TR

SamaE@Lzn]  HE | 6B | B
i 11
MUK | 1 {20240101720240331(10, 000, 000. 00 0.00 0. 00(10, 000, 000. 00 99. 95
NE - - - - - -
P AU

KRB GG WA B — R P Fe A B S AR B EGE T 20% 115 T, AT BEA7TE KA [A]
(A I FBOE G IE . IAh, PR FBE S, W RS EEE S BRIRR N, AR T X
ﬁE’JE i iafE

SR DLELAE A B ST SR B RIS B R e e, R SR R e ORAIE
EP/J\T&%I%‘E’JA&E*R

9.2 MHBERERKNHMERRGFR
Teo

§10 #EXMFHEZ

10.1 &#EXHHEH>
10. 1.1 o [EIE G 2 vk [ 75 2 Rl 0 1) A I 22 80 it QIR 3 3% 8 3k 4 S 4R 1Y)
A

10. 1.2 (EFF L RU0IE R BRI r S s R e & 5 1A
10. 1.3 (EAF 2 ORI I A ISR A AR IE IR 35 B8 2 e 8 1l

10. 1.4 REEE S EAsAte: . 2 kg

10. 1.5 52 Py [ A 00 a2 A e S22 O e 3k 2 15 0 R e AE 4R e AR B4R
% T A

10. 1.6 H [ IE s 2 R 1) A ST

10. 2 FFECH A
] 72 (R e < A BT B A ), bl A6 Tl PRI X < i KAl 28 S e it 2R v 45 rh e 2
SR
10. 3 ERFR
10.3. 1 MV ] P B A2 7] 5 3% 2 )
10.3.2  BFsRAA w0 A BE 2R 5 B A S S B www. gsfunds. com. cn
10.3.3  RITAAF 2 IR 55 HIEFE#]:  4009-258-258
HAFZRESEEHFRAF
202444 A 22 H

%110 3 11



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的境内股票投资组合 
	5.2.2报告期末按行业分类的港股通投资股票投资组合 
	5.3报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明
	5.10报告期末本基金投资的国债期货交易情况说明 
	5.11投资组合报告附注 
	5.11.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.11.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分 

	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8报告期末发起式基金发起资金持有份额情况 
	§9影响投资者决策的其他重要信息 
	9.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	9.2影响投资者决策的其他重要信息 

	§10备查文件目录 
	10.1备查文件目录 
	10.2存放地点 
	10.3查阅方式 


