] 77 22 Ok I 2 MU AR ARG 3 88 32 % &Y
TR BBOEHF R EHEE
2023 F58 3 FER T

2023 %9 A 30 H

EEBEN: BEFZAESEHEAGRAH
EETEN: PEIEEBRBERAT
WEEH HE: 2023410 H 25 H



[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

§1 EERR

HeEHNNHEF S LEFRIEARS G RAFAEEBOCE. R FIERRR B
HORER, JFRT AR RS RPN e B ARAE AN ) BOERT DT
HEFE NP EIEF R A IR A FIRGE AL G FRUE, T 2023 £ 10 A 24 HE

1% 7 AR M S Te bR HERIA B A AR

FALR, RIEEZNEAERE

Bac#E. RSP IEMRIR B BN .
BB BRIV A5 . SR 5T SR N BAE P 2R e B, (HAPRIER:

G—ERA,

B APV KR

W BTFARRILARK I BeoEA WU, BEBE R B0 RS D

1A Bl A O S 1
ARG W 55 BERER 2 H T
ARG HIE 2023 45 07 A 01 Hig % 09 A 30 Hik.

§2 BE&= RN

FE G RR [ 75 2 ROk 1% 88ETF
N TETFR Bk 88

e ERG 159804

LY (Wi 2 5 BT TR

A FEMH 2020 4E3 H 4 H

0T R I < B i

125, 899, 676. 00 7

ot H s

S IRERAR TR A BRSO ER IR ZE K R ME o

BB SRS

%

A 4 32 R AL B2 161 SR B 3 =24 1) 8 A SRS DA B 4 L BR b
RIFRH, SEELE BT H br . RIZIRAR (K198 ROt I S H A EE g 1 2
SR B A A, FEARGE RS I8 208 i b A 1) A2 Bloxt I S 4%
PHEBEATAH BB . FEIE W I OUT , gl A %L ¢ H X iR
7w B L (R A0 E AN 0. 2%, R ERER IR ZANEE 2%, W R4EH
A D) ] 2 g At PR 3K 3 PR B o 2 PS8 A R R 2 . iR Vi,
B N BCR A B Bt S B R B8 BRERIRZE HE— YK X
T BT SR A AN AL+ IRE A DA T e e 45 IR 1) 43¢ % 28 1
UL, FBOREE G IS 2 W BRI B 2T, B DR] ik < F) R D AU [e]
SEENS A e R AR 1A i A0 AR AT REA R FEMA N, B A J PR 3 B0
A RO ER ERRR TR R0, JE 5 BT DLW B0 & 8 AT
a2 AE AR, IS P 58 4L B R R IR 4 H

b £t B v

FEIE A MV AR T R 1% 88 fE 3

DR HAC 2 5

AT OB TR SO 6, A B TUYI XU L B T UL 28 A SRR AE
H AU AI RN RS = T B ik . B R AR A A

%20 3% 10m




[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

&o ARG T BRB T bR TR EUS B S sk A b, BT ShR e
B, PR I B AR I i 52 T 3 AR AL R XU YA i 4 A

HEEHA [ 75 % R e P IR AR
HEtEA S IESR B AT PR 22 =]

§3 FEWMFEIPMESIFERI

3.1 EEMEIEHR

h: NRMIT

B LA

SR (202347 H1 H-202349 A 30 H)

1. AR 2 sl e

-91, 132. 39

2. AHIHIE

-18, 034, 648. 80

3. DAL 44 32 e A A A

-0. 1435

A4 PR G 5™ 1

141, 319, 166. 22

5. WIAREE G0 AUTHE

1. 1225

T AW O SEHL TR 2 A AEON . BT

TIBRA RS AR, AR A © e in B A 2 S A2 shiicas o
Mnb Bl A2 L AN R R S E DN Z B A D R 0 P AN A EE S § NI M TR L 6 N -

&FHroET.

3.2 EEHERIN

3.2. 1 B MBHER KR &I 5 RIS B A e 2R i R

HAN (A& 2 e EZ SR

‘ Ml & bb s 2
AHEERR | IPEERER | SR | -
M B - o IR 2 bR OEE) @—@
) WEZQ | HIEERG »
HEED
HFE=1HA -11.38% 1. 39% -11. 44% 1. 40% 0. 06% -0. 01%
TEANNNH -12. 00% 1. 45% -12. 37% 1. 46% 0. 37% -0. 01%
HE—F 9.51% 1. 35% 9. 70% 1. 37% -0. 19% -0. 02%
HFER=F -7.28% 1. 56% -11.15% 1. 59% 3. 87% -0. 03%
HIE4 5
12. 25% 1. 61% -5. 93% 1. 68% 18. 18% -0. 07%
ERER S

3.2.2 HESESFAEMURES RHHEM KRR LS RS LRl

R R




[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

B -2 Pt 9 AL BOETF 82 -ih-5h T8 2 S S 55 J51 10 Ml £8 B4 B SR i 2l He vl 15 B8 5 3o He

54. 00%
45. 00%
36. 00%
27. 00%
18. 00%

9. 00%

0. 00%
-9. 00%
-18. 00%
-27. 00%

7

AR S 6 S H AL G IR BT AL & LB AT & <

| V\
Nl
/||Jrﬂ“q"'1;t m}wﬁ h\ t 1“‘”‘11, m
r1l F
t.h!’l\m ..-JI q“ TI"'I'Hf‘-LL" o - |H11r1’
!*hrnlll,lﬂl r’tl,"a LI)H r,l}-'l;‘ LIL [’ ’ I JL
I‘/'
=+ — o b — M~ el 2] [=] O 5] o = Ly o] o Ly b — (=]
T &L L XL i & XT A b L 3L LT 1
TI T IITIYTRFRILa s iR RI oo
[— E% 2R oI RBSETF RIS EIMEE — Uﬁkﬂﬁ'lfﬁﬁSSETF?ﬁlﬁﬁs BB E|
ARIEGFEL A FERH N 2020 4 03 7 04 H, #HBEALELSIEESRMNE, AREEEFH

AN O W RS 2% T 7 L L B A 2

09 A

30 Ho

3.3 HAhigts
TCo

3 ) 9% T 450 i B AT B PR A R AT SR 4405

EEFEZ5E . Bos BB 2020 4 03 A 04 H & 2023

0

§4 BEARE

4.1 LB (RESLHE/NA) FH

w4

HA S5

AR B <5 1) ik < 22 AT PR

R H

B AE H

EZF Ak
R

!

S

o

¥
B St

&
5 &

e
E o

20213 H 1
H

12 4F

i, 2010 4F 3 H & 2012 4F 11 H4E
[ [ pr A R A FIF 76 2013 4F 2
HZ 2014 4 6 AR B s =S kA
BRAFAZ S 0, 2014 4F 6 H & 2015 4E 5
AT R R Ak CHIRE
k) #Be sl 2015 4 5 HIIAE
TF 2RI T IR A AR I 22 FE )
B, PUT E F7 22 R UE P s R 300 228 5 1Y
TR ASEEOIE TR 48 BT L 4 L [ 75 22 0k [EHIE
BN AR R R I 88 28 5 AU i = FE HiE
LT | [ A3 R HIE 500 52 5 B TF
TR HOIE I3 42 95 B S e e i 4 M [H] 75
R EEADYAR H R % 88 28 5 BT ik

=
piss
=
=




[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

BN (VG e Sl 7 S S e aeb L
A, AT R E E bR PR A F
B BRI AT 0L K S A TR A 7]
Sah TREWEFT . 2013 4F 11 HinAE %
CREGERHRAF, JHERELID)
o, RS, UEE AR 300
52 5 BUTF T A8 BOIE F7 #5008 Fk 4 Bk Ik
& E 7 2R HIE 500 58 5 B e 5
2020 4 3 4 WEFF T R 4 B 2 ORI 300 22 55 Y
TR Ees . - 134 PFBGUEHOE 8 R 4 B3 2R EIE

B AR % 88 2 5 AU I Fe Bk
FFI T E A 2R 6 N H FA I
TRARNE BRI S | E R 2R AIET
TR 300 A2 5 BUFF Js N da BOiE - % ot 5 4
AE Z5 22 R A E TR 300 48 5 BUFF IR
AR BOIE S5 0 G B S N[ 77 22
TR PR IR & BUE 4 3 4
HegH,

e ARIR H A FE G R AR R H B 3 A8 PR A BOAR IR 3, GRS ML AR 25 SCBE AN
ke GIEZR MO 53 BEA% B B AMED) (AR SSHEE -

4.2 BENIRE A A E S E M T E 1F 0L 3

AN, AIESEHN T QEFFRGTIEEIE) (E 2R EERNME AR H
FRG L 88 2 5 BT TSR BOE TR W B e 5 R A A AR SRR A B »
AEWSLSTE . BRI S BEAS VR R B0, A8/ R XU 1 25 B, O
e A NEOREAN . AREHIN, AERSIEFEEGEGMN, MMirEkEe
1 [R5 2 < A AR A AR 23 AT 9
4.3 ARG ERUH
4.3.1 AP35l B AT T

WEN, ARSEENHRIAT T GEFRRESERAT AT SH KRS
BILY AR E A P AE AR SR o AR 0], A AEAE
AT N

m
>
S
¢
2
Bk
&
1
5>
-

4.3.2 REZGTARTIHEH
AN, AT R A AR H A Y G AR K R A AT 8 BA
FEFT A SR A G 2 51285 B2 T st [ H 7 58 5 A b 1 B0 28 5 B il

# 5

=i
H

1071



[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

RS 2 H RS & ) BB o

4.4 B RN ESHI BT RIEAZIED Hr

WEWIN, ARG AR
AT G FRIR 1R 22 T YR B SRS R S DA 2 S B R O B A Ll 5 0 7 FR B A T
YR, Wik E RIS IR E . AEEEHENKHELD T T, #idiEs
Sl B pe ot BREFR ZE AR R IR 52 I H., 18 H ERERSERR AL & 5 AR A a4k
LIRS, 5 S0 BT DA R B 128 P2 F T 5%

4.5 WEHAZE SR FERI

R IBEAAR TR

BWEARME ARAIE S M HIFE N 1. 1225 J0; ARG LSO FOHEE KRN

—11. 38%, Mgt v 25 R N-11. 44%.

4.6 MEMAZRSFHFE ABRES R HETE LY

T

§5 WBEHEHRSE

5.1 EMRESH=HEHIL

i H

w8 (o)

2 e B ER] (%)

1| BBt

140, 205, 577. 90

99. 05

Horpr B

140, 205, 577. 90

99. 05

2 | HEEE

3| e Bt

Hrb: fiid7

PSRRI

4 | BRI

ERLATA AR

6 | EANREERT

Forpre SKaCIal A 1 SN IR e 5E

BRI A e i

1, 340, 799. 48

HAh 5™

989. 00

it

141, 547, 366. 38

P TRV G TR B R R

5.2 MEMRBATI A RIRERTHE

] ATk 5) ARME Go o7 3 4 B B L (%)
A PR RS B vk 2,313,671.82 1. 64
B PR . -

=



[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

il 3 b

102, 641, 705. 14 72.63

7. BT7 R LORAE A ERY

feRanl4

R A Z &

1, 989, 587. 00 1. 41

SCil I A IREOY

1 R ROl

15 SR A RS R IR S5

23, 390, 288. 44 16. 55

<Rl

i 1l

LG AN 55 55l

3,952, 599. 00 2. 80

AR MBI 551k

2,016, 834. 50 1. 43

TKF L IR i A B

R RS B BRI AR AR 55

HE

AR S T AR

2, 345, 300. 00 1. 66

AL AR E AR SR

1, 555, 592. 00 1.10

N IJlo|v|IolZ2l=IC0 N9 IH|lTD|Q|TO|Tm|IO|O

e
i

it

140, 205, 577. 90 99. 21

5.2. 1 MEMRIATI o RIBREBR TR ERTAS
AT GAMR T AR RS A BB S .

5.3 HIRIEA SR E o 2 B 1E LU K/ B IR SR B B8 4

e | A BEAR ([ HE B | ARhE O | HEESEFEHERE] (9
1 300502 oy & 132, 240 6, 083, 040. 00 4. 30
2 300394 RFEfE 44, 760 4, 252, 200. 00 3.01
3 300058 W AR 508, 700 3,952, 599. 00 2. 80
4 300567 S 40, 100 3, 634, 263. 00 2.57
5 300136 (EE: G 172, 300 3, 404, 648. 00 2.41
6 300024 LIE-IN 246, 929 3,071, 796. 76 2.17
7 300017 W 1 A 433, 400 2, 895, 112. 00 2.05
8 300573 MR 18, 900 2, 826, 306. 00 2. 00
9 300476 ik R 124, 700 2, 788, 292. 00 1.97
10 300296 ZiIRIZ 424, 300 2, 770, 679. 00 1.96

5.4 WMEMREMSF MBI RNRFERHAE
AFE A WIRA R 657

5.5 T HIRILA SRMME 5 E T 3E B R/ HEFF BB T 48 i 27 B 5 A 40
AR EAME WARRFFA 7.

5.6 MEWIRIEA RMME b2 & T ™1#E LR/ HEFF BRT+ 48 B P SCRAESR IR

% 700 k10T




[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

ok
I AR AR RFFA B SRR -

5.7 MEWIRIEA SME o 2 ™ 13E LI /N HEFF BT T4 St R4 B A
AIEEGAMEHRRFFH SRR

5.8 T HIRILA SRME 5 E T 3E eI RN HEFF BT L2 BUES 5 A48
AR AW WARRFFARGIE

5.9 MEMAKRAR SR E MR Z1E LU
AT G AR T IR AR B T2

5.10 ME MR A EEBF 1 E FUH 3L 5 1F 0L v A
I AR AR RSB H AU

5.11 HEHAEREIE

5.11.1 AESHEEKI +LAIEFNRITERAHRTHIWBER TR FE, o
FERERmE| H AT —FAZBATTET LTHHE

A BB MIRT+ AU 54T BT, AT AR B BB A7 PR 22 7 48
5 Gl H AT — 4 A 8 52 2 IR T B R G L IR M LRI O AR 1T s TR FHGET AR
PLES N B St A7 PR 2w AE 3R 5 G ) H AT — 47 A B 52 2305 25 IS R AL 311 2
B GEMD A A B2 w) AR5 g 1) BT —4F A B 2 B T7 ST RO AL 1

AN I R B3R EAARAT IR SRUE SR (B R SRR PP A7 5 A VA A L S S e
IR EOR . R EIRTARSL, ARSI GBI HARHT -+ 4 L7 1R AT EARAIR A P e
FRITSLSOR A, BRI S gt H AT — SN 2B A TFHEDT. AL,

5.11.2 ZEREMIM T HRERTEHES S RAMENEIERE
e T RS, AR R e G R RUE F 1L B 2SR ER

5.11.3 HARTEHIAL

75 ZHK & o

1 [fEHRIES 989. 00
2 |MUGIEFRTE K -
3 |MYSRA -
4 MYRRLE -
5 |MUSCHIEEK -




[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

6 [ FHAhSBGKR -
T (e -
8 M -
9 |&it 989. 00

5. 11. 4 REWIREFA AL T H B K T R 5 A 40
AT AR T IR AR FFAT AL T 58 I ) m] e e f5i 07

5.11.5 MG HRAN 4 BE P AERE R FRIF O 3
AT AR T IR A1 44 I 52 v AN AR U 32 R A1 DL -

5.11.6 HEA RS MHEKFHACFHIRE 7
WY LR JEA, 23T A5 & 1T (8] ] REAFAE R 22

§ 6 B EHHRSN

BfL: Ay
s HA A 35 4 4 A0 i 121, 899, 676. 00
A5 3 1) 356 4 5 HR D £ 4 6, 000, 000. 00
ke AR5 H A E) I G R T [E] 43 A 2, 000, 000. 00
2 HA S R 56 4R BB 80 (/b B “=7 3E31)) -
it A HH AR 3 4 1 A i 125, 899, 676. 00
§7 ZEBTENGHEBEERERELSRESEMN
ARE AR ST N Kz HEA RERE RIS,
§8 M HREHERKAHMEERFL
8.1 MEHA R —BRETFEESMHBELHIA R ST 20%H1F
st Wi N B 2L S A E I WA AR A N
e e B &t X
A 5% Al
s |} s ooy | o | | e | TR
T X e ” e °
MLt | - - - - - - -
NN | - - - - - - -
HAth | 1 20230701720230930095, 000, 000. 00[3, 000, 000. 00| 0. 00198, 000, 000. 00 77. 84
P2 R XU

AT AR I LR — BT R AT R e BUA B Bl L 20% 9T, AT REAT A KA (el
MRS, 3 BEE I ERE) . BLAh, HUABEEERE, A6 HEE SRR, AR T
FE MIER B,

H:H;
O
b=
H
>
=



[ 270 K5 1%k 88ETF2023 4F 45 3 ZRAr iR+

B PR VE LLERAE . B T SR N BRI IE IR G B8 77, RIS Rl it fRAIE
H/NBEBE ) A i

T R RS A B i SN, MR A A S B — i S

8.2 MHBEHERKMHAMERRFR
Teo

§9 FEXMHEXR

9.1 HEXHHER

9.1.1 [ IE I 2 vtk [ A 22 AR B IE AR Hh Ak ik 88 58 5 B TR B 77
BB IR S RS

9.1.2  (EZFZAREEADLAR AR % 88 22 2 AU MR BUE R H ik & 5 4
=)

9.1.3  (EZREIEADVAR T AR 88 52 5 BT Fe BOE S 4% R L £ 405
Py

9.1.4 FELEI IS ERAAE. B

9.1.5 Hi N E 2 0k EE SR H ik 1% 88 58 5 BT TR AR HOIE 77 4% 55 ik
GIEFEE SR BRI S TIA

9.1.6  H[EHIE 4> BRI HoAh S A

9.2 TFHHA

] 752 O e < BT B A ), st AL Tl PRI X < b KAl 28 S et 2R m 45 rh o 2
SR
9.3 ARG

9.3.1 B[] BIA A B G 2 A

9.3.2 BFSRAL W PG R G A OGS B www. gsfunds. com. cn

9.3.3 RITAL AR RS HIHHER]: 4009-258-258

HHEZRESEHGRAF
2023410 H 25 H

3 O100T o107



	§1重要提示 
	§2基金产品概况 
	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	3.2.1基金份额净值增长率及其与同期业绩比较基准收益率的比较 
	3.2.2自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较 
	3.3其他指标

	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	4.3公平交易专项说明 
	4.3.1公平交易制度的执行情况
	4.3.2异常交易行为的专项说明
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	5.2.1报告期末按行业分类的港股通投资股票投资组合 
	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细 
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明 
	5.10报告期末本基金投资的国债期货交易情况说明 
	5.11投资组合报告附注 
	5.11.1本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、
	5.11.2基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3其他资产构成
	5.11.4报告期末持有的处于转股期的可转换债券明细
	5.11.5报告期末前十名股票中存在流通受限情况的说明
	5.11.6投资组合报告附注的其他文字描述部分 

	§6开放式基金份额变动
	§7基金管理人运用固有资金投资本基金情况 
	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	9.2存放地点 
	9.3查阅方式 


